
Year Jan Feb Mar Apr May Jun Jul Aug Sep Oct Nov Dec Total

2009 0.87% 0.73% 0.78% 0.70% 0.63% 0.65% 0.66% 0.64% 0.60% 0.61% 0.63% 0.63% 8.46%

2010 0.59% 0.56% 0.66% 0.55% 0.57% 0.55% 0.54% 0.57% 0.50% 0.48% 0.50% 0.47% 6.77%

2011 0.47% 0.44% 0.48% 0.45% 0.50% 0.47% 0.45% 0.51% 0.45% 0.47% 0.46% 0.46% 5.79%

2012 0.50% 0.45% 0.47% 0.48% 0.48% 0.44% 0.47% 0.43% 0.39% 0.46% 0.42% 0.44% 5.53%

2013 0.43% 0.39% 0.40% 0.47% 0.43% 0.40% 0.48% 0.44% 0.45% 0.45% 0.42% 0.47% 5.36%

2014 0.47% 0.47% 0.52% 0.50% 0.50% 0.52% 0.53% 0.50% 0.57% 0.55% 0.49% 0.58% 6.38%

2015 0.52% 0.49% 0.57% 0.53% 0.52% 0.57% 0.55% 0.56% 0.55% 0.54% 0.57% 0.60% 6.77%

2016 0.57% 0.63% 0.64% 0.61% 0.68% 0.63% 0.61% 0.69% 0.63% 0.65% 0.63% 0.63% 7.88%

2017 0.67% 0.58% 0.64% 0.59% 0.68% 0.62% 0.63% 0.61% 0.57% 0.63% 0.61% 0.59% 7.68%

2018 0.66% 0.56% 0.56% 0.62% 0.60% 0.57% 0.63% 0.62% 0.57% 0.67% 0.61% 0.63% 7.58%

2019 0.63% 0.57% 0.59% 0.65% 0.63% 0.55% 0.64% 0.64% 4.95%

       Source: RMB

Investment strategy and objective
The RMB Cash Intelligence Index tracks the daily performance of a portfolio of money market 
instruments in South African rand. The index is formed from the weighted average return of 
investments in overnight, 1-month, 3-month, 6-month, 9-month and 12-month maturity deposits 
calculated from the official benchmark fixing rates. The index is fully investable and provides a 
total return.

Historical performance

Please refer to the disclaimer overleaf Rand Merchant Bank is an authorised financial service provider
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Intelligence Index series

Key facts

Bloomberg ticker
(index)

RMBSAMMT Index

Bloomberg ticker
(yield)

RMBSAMMY Index

Reuters ticker .RMBSAMMT

Index type Total return

Base date 02 Jan 2004

Base value 100

Index calculations Daily close

Currency South African rand

Index sponsor RMB

Effective yield 7.0172%

Index price 316.5649

Index composition
Index component Weight

SAFEX overnight 10.00%

1-month JIBAR 7.50%

3-month JIBAR 25.00%

6-month JIBAR 25.00%

9-month JIBAR 7.50%

12-month JIBAR 25.00%

Source: RMB

Returns

Monthly historical performance

Contact details

Cash

For more information please contact:
•  +27 11 269 9300
•  globalmarkets@rmb.co.za
•  www.rmb.co.za/globalmarkets

Asset class
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     Source: RMB

Performance Index Sabor

1-month 0.57% 0.53%

3-month 1.78% 1.66%

6-month 3.69% 3.40%

1-year 7.58% 6.85%

3-year 7.63% pa 6.86% pa

5-year 7.43% pa 6.57% pa

Since index inception 7.63% pa 7.04% pa

Source: RMB



This document has been written by the RMB team at FirstRand Bank Limited (acting through its Rand Merchant Bank division) ("the Bank"). While all care has been taken by the 
Bank in the preparation of the information contained in this document. the Bank does not make any representations or give any warranties as to their correctness. accuracy or 
completeness. nor does the Bank assume liability for any losses arising from errors or omissions in the information irrespective of whether there has been any negligence by the Bank. 
its affiliates or any officers or employees of the Bank. and whether such losses be direct or consequential. Nothing contained in this document is to be construed as guidance. a 
proposal or a recommendation or advice to enter into. or to refrain from entering into any transaction.

This document contains information which is confidential and may be subject to legal privilege. It is for intended recipients only. If you are not the intended recipient you must not 
copy. distribute. publish. rely on or otherwise use it without our consent. Some of our communications may contain confidential information which could be a criminal offence for 
you to disclose or use without authority. If you have received this communication in error. please notify us at the address below and destroy the communication immediately. This 
communication is not intended to nor should it be taken to create any legal relations or contractual relationships. The Bank is an Authorised Financial Service Provider under South 
African law. but is not authorised and regulated by Financial Services Authority in the UK ("the FSA"). Any protection afforded by the rules of the FSA does therefore not apply.  
FirstRand (UK) Limited is a co-subsidiary of the Bank (Registration No. 1929/001225/06). Both companies are owned by FirstRand Limited. a company listed on the Johannesburg Stock 
Exchange (JSE) in South Africa. FirstRand (UK) Limited is authorised and regulated by the Financial Services Authority to provide arranging and advisor services.

1 Merchant Place Cnr Fredman Drive and Rivonia Rd Sandton. 2196. PO Box 786273 Sandton 2146 South Africa. Switchboard +27 11 282 8000. www.rmb.co.za

Rand Merchant Bank (a division of FirstRand Bank Limited). is an Authorised Financial Services Provider.


